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27 - 971,000
SET Index , . B e N ? 31.41% | 322% | 1.30
[ 10,000 20,000 100,000 1,000,000
SET Global Play 7300 - 534,000 ,
9 Avg. = 70,897 hd 71.31% 4.10% 094 5
Large_cap T T T T T
o 10,000 20,000 100,000 1,000,000
SET Global s,zonfs.j,nno i
) , B L B . . 55.18% | 3.94% | 0.91 8
Mld&SmaII—Cap o 10,000 20,000 100,000 1,000,000

Source: Bloomberg, SETSMART; data as of 17 May 2024
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AUBANUABNINDBINANITA L AW UA 0T (SD) mnwa%mmmu SET-Global Play Wu313¢1 SD 411730

aTi SET100 Total Return Index kas SET Total Return Index Iu‘qﬂﬂi’mL’Jm@l’luaﬂ’mﬂ’lifﬁﬂ’liﬁumz
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Sharpe Ratio #"38HAABULNUNLITUGIEAINULFDY (risk-adjusted return) U84 SET-Global Play 83g9niasii

SET100 Total Return Index L8z SET Total Return Index
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Total Return Performance (%)

YTD 1 Year 5 Years Since 2016
Index Return [ SD I Sharpe Heturn[ SD | Sharpe | Retumn I SD ‘ Sharpe | Return | SD I Sharpe
SET Global Play Large-Cap Portfolio 525 15.63 0.84 5.64 16.62 0.28 26.13 21.65 0.29 35.04 19.00 0.21
SET Global Play Mid Small-Cap Portfolio| 12.82 14.77 2.44 598 15.51 0.31 79.42 19.50 0.69 76.82 18.19 0.43
SET100 Index -0.70 11.37 -0.32 -5.26 12.00 -0.58 -7.55 18.17 -0.05 16.25 16.06 0.10
SET Index -0.22 10.48 -0.24 -6.18 11.15 -0.71 0.15 16.45 0.02 22.26 1454 0.15

Source: Bloomberg, SETSMART; data as of 17 May 2024
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